
Monte Carlo Techniques 
-> Monte Carlo is a set of techniques for dealing with randomness 

-> aim is to sample from a probability distribution that we can calculate ( like a differential cross 
section ) 

-> Assumption :  we have a uniform random number generator between 0 and 1 

We have a function f(x) > 0 Method 2 : not integrable by hand 

Method 3 :  better efficiency than method 2 

Method 1 : if we know the integral 

Can also split g(x) up into
different functions if f(x) is more 
complicated 


